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ABSTRAK

Penelitian ini bertujuan untuk mengetahui dan menganalisi pengaruh current ratio
dan profitabilitas terhadap harga saham. Harga saham merupakan harga yang
ditetapkan kepada suatu perusahaan bagi pihak lain yang ingin memiliki hak
kepelimilikan. Nilai harga saham selalu berubah-ubah setiap waktu. Populasi dalam
penelitian ini terdiri dari 26 pada perusahaan subsektor makanan dan minuman
yang terdaftar di Bursa Efek Indonesia. Sehingga jumlah sample 45 selama periode
pengamatan 5 tahun. Pengambilan sampel dengan menggunakan purposive
sampling selama periode penelitian tahun 2015-2019 dan memerlukan data
sekunder. Jumlah perusahaan sampel yang memenuhi sampel kriteria adalah
sebanyak 9 perusahaan. Metode analisis data menggunakan analisis regresi
berganda. Berdasarkan analisis data dapat disimpulkan bahwa secara parsial
current ratio berpengaruh signifikan terhadap harga saham dengan koefisien
regresi -0,773 dan nilai signifikan 0,000, sehingga hipotesis pertama diterima.
Secara parsial Profitabilitas yang diukur dengan net profit margin berpengaruh
signifikan terhadap harga saham dengan koefisien regresi 0,689 dan nilai signifikan
0,000, sehingga hipotesis kedua diterima. Hasil uji kesesuaian model menunjukkan
bahwa secara simultan rasio lancar, profitabilitas berpengaruh terhadap harga
saham. Hal tersebut ditunjukkan dengan nilai F hitung sebesar 30,330 dan nilai
signifikan 0,000. Koefisien determinasi (Adjusted R Square) adalah 59,1% variabel
dependen yaitu harga saham dijelaskan oleh variabel independen yaitu current ratio
dan profitabilitas terhadap harga saham dan sisanya 40,9% dijelaskan oleh faktor-
faktor lainnya tidak termasuk dalam analisa regresi yang digunakan dalam
penelitian ini.

Kata Kunci : Current Ratio, Profitabilitas , Harga saham



ABSTRACT

This study aims to determine the current ratio and profitability to stock prices. The
share price is the price determined by a company for other parties who wish to have
ownership rights. The value of the stock price always changes every time. The
population in this study consisted of 26 companies in the food and beverage sub-
sector listed on the Indonesia Stock Exchange. So that the sample size of 45 during
the observation period of 5 years. Sampling using purposive sampling during the
study period 2015-2019 and requires secondary data. The number of sample
companies that meet the sample criteria is 9 companies. The data analysis method
used multiple regression analysis. Based on data analysis, it can be concluded that
partially the current ratio has a significant effect on stock prices with a regression
coefficient of -0.773 and a significant value of 0.000, so that the first hypothesis is
accepted. Partially profitability as measured by net profit margin has a significant
effect on stock prices with a regression coefficient of 0.689 and a significant value
of 0.000, so the second hypothesis is accepted. The results of the model suitability
test show that simultaneously the current ratio, profitability has an effect on stock
prices. This is indicated by the calculated F value of 30.330 and a significant value
of 0.000. The coefficient of determination (Adjusted R Square) is 59.1% dependent
variable, namely the stock price is explained by independent variables, namely the
current ratio and profitability to stock prices and the remaining 40.9% is explained
by other factors not included in the regression analysis used in the study. this.
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